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MONTHLY FUTURES VOLUME
DATE SERIES NAME SERIES CODE MID_PRICE STANDARD CONTRACTS  TRADES MWh
08/03/2012 May 2012 IDEBM2E 77.00 10 1 7 440
12/03/2012 May 2012 IDEBM2E 76.70 10 1 7 440
14/03/2012 Apr 2012 IDEBM2D 75.40 10 1 7 200
14/03/2012 May 2012 IDEBM2E 76.55 10 1 7 440
21/03/2012 Apr 2012 IDEBM2D 74.10 10 1 7 200
21/03/2012 May 2012 IDEBM2E 76.05 10 1 7 440
QUARTERLY FUTURES VOLUME
DATE SERIES NAME SERIES CODE MID_PRICE STANDARD CONTRACTS  TRADES MWh
02/03/2012 Q2 2012 IDEBQ22 77.00 25 5 54 600
02/03/2012 Q3 2012 IDEBQ23 81.70 5 1 11 040
02/03/2012 Q4 2012 IDEBQ24 83.06 30 5 66 270
07/03/2012 Q3 2012 IDEBQ23 81.40 10 1 22 080
07/03/2012 Q12013 IDEBQ31 80.90 5 1 10 795
08/03/2012 Q2 2012 IDEBQ22 76.75 7 2 15 288
08/03/2012 Q3 2012 IDEBQ23 81.55 10 1 22 080
08/03/2012 Q4 2012 IDEBQ24 83.43 10 2 22 090
09/03/2012 Q2 2012 IDEBQ22 76.25 5 1 10 920
09/03/2012 Q3 2012 IDEBQ23 81.35 10 1 22 080
12/03/2012 Q2 2012 IDEBQ22 76.40 10 1 21 840
14/03/2012 Q2 2012 IDEBQ22 76.40 20 4 43 680
14/03/2012 Q4 2012 IDEBQ24 83.00 10 1 22 090
16/03/2012 Q3 2012 IDEBQ23 80.65 12 4 26 496
16/03/2012 Q4 2012 IDEBQ24 82.80 2 2 4418
20/03/2012 Q2 2012 IDEBQ22 75.90 10 2 21 840
21/03/2012 Q2 2012 IDEBQ22 75.61 10 1 21 840
21/03/2012 Q3 2012 IDEBQ23 80.03 21 4 46 368
22/03/2012 Q2 2012 IDEBQ22 75.60 5 1 10 920
26/03/2012 Q4 2012 IDEBQ24 82.00 10 1 22 090
30/03/2012 Q4 2012 IDEBQ24 81.85 5 1 11 045
YEARLY FUTURES VOLUME
DATE SERIES NAME SERIES CODE MID_PRICE STANDARD CONTRACTS  TRADES MWh
01/03/2012 Y 2013 IDEBY3L 77.55 10 2 87 600
07/03/2012 Y 2013 IDEBY3L 77.75 5 1 43 800
08/03/2012 Y 2013 IDEBY3L 78.23 10 2 87 600
09/03/2012 Y 2013 IDEBY3L 77.90 5 1 43 800
19/03/2012 Y 2013 IDEBY3L 77.80 1 1 8760
22/03/2012 Y 2013 IDEBY3L 77.30 5 1 43 800
26/03/2012 Y 2013 IDEBY3L 77.30 10 2 87 600
28/03/2012 Y 2013 IDEBY3L 77.00 5 1 43 800
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MONTHLY FUTURES ‘ ‘ QUARTERLY FUTURES
DATE SERIES NAME SERIES CODE CLOSING_PRICE DATE SERIES NAME SERIES CODE CLOSING_PRICE
01/03/2012 Apr 2012 IDEBM2D 74.51 01/03/2012 Q2 2012 IDEBQ22 76.75
01/03/2012 May 2012 IDEBM2E 77.00 01/03/2012 Q32012 IDEBQ23 81.38
01/03/2012 Jun 2012 IDEBM2F 77.25 01/03/2012 Q42012 IDEBQ24 82.50
02/03/2012 Apr 2012 IDEBM2D 75.01 01/03/2012 Q12013 IDEBQ31 80.85
02/03/2012 May 2012 IDEBM2E 78.24 02/03/2012 Q2 2012 IDEBQ22 77.63
02/03/2012 Jun 2012 IDEBM2F 76.88 02/03/2012 Q32012 IDEBQ23 81.45
05/03/2012 Apr 2012 IDEBM2D 74.77 02/03/2012 Q42012 IDEBQ24 82.93
05/03/2012 May 2012 IDEBM2E 77.00 02/03/2012 Q12013 IDEBQ31 81.50
05/03/2012 Jun 2012 IDEBM2F 77.25 05/03/2012 Q2 2012 IDEBQ22 76.75
06/03/2012 Apr 2012 IDEBM2D 74.26 05/03/2012 Q32012 IDEBQ23 81.50
06/03/2012 May 2012 IDEBM2E 77.00 05/03/2012 Q42012 IDEBQ24 82.45
06/03/2012 Jun 2012 IDEBM2F 77.25 05/03/2012 Q12013 IDEBQ31 81.16
07/03/2012 Apr 2012 IDEBM2D 74.51 06/03/2012 Q2 2012 IDEBQ22 76.75
07/03/2012 May 2012 IDEBM2E 77.00 06/03/2012 Q32012 IDEBQ23 81.38
07/03/2012 Jun 2012 IDEBM2F 77.25 06/03/2012 Q42012 IDEBQ24 82.75
08/03/2012 Apr 2012 IDEBM2D 74.51 06/03/2012 Q12013 IDEBQ31 80.50
08/03/2012 May 2012 IDEBM2E 77.00 07/03/2012 Q2 2012 IDEBQ22 76.75
08/03/2012 Jun 2012 IDEBM2F 77.25 07/03/2012 Q32012 IDEBQ23 81.21
09/03/2012 Apr 2012 IDEBM2D 75.01 07/03/2012 Q42012 IDEBQ24 82.75
09/03/2012 May 2012 IDEBM2E 77.36 07/03/2012 Q12013 IDEBQ31 80.50
09/03/2012 Jun 2012 IDEBM2F 77.50 08/03/2012 Q2 2012 IDEBQ22 76.75
12/03/2012 Apr 2012 IDEBM2D 76.18 08/03/2012 Q32012 IDEBQ23 81.25
12/03/2012 May 2012 IDEBM2E 76.31 08/03/2012 Q42012 IDEBQ24 82.75
12/03/2012 Jun 2012 IDEBM2F 77.25 08/03/2012 Q12013 IDEBQ31 81.18
13/03/2012 Apr 2012 IDEBM2D 75.77 09/03/2012 Q2 2012 IDEBQ22 77.33
13/03/2012 May 2012 IDEBM2E 75.51 09/03/2012 Q32012 IDEBQ23 80.88
13/03/2012 Jun 2012 IDEBM2F 77.25 09/03/2012 Q42012 IDEBQ24 83.08
14/03/2012 Apr 2012 IDEBM2D 75.75 09/03/2012 Q12013 IDEBQ31 81.03
14/03/2012 May 2012 IDEBM2E 76.41 12/03/2012 Q2 2012 IDEBQ22 77.05
14/03/2012 Jun 2012 IDEBM2F 77.30 12/03/2012 Q32012 IDEBQ23 80.63
15/03/2012 Apr 2012 IDEBM2D 75.50 12/03/2012 Q42012 IDEBQ24 83.33
15/03/2012 May 2012 IDEBM2E 76.01 12/03/2012 Q12013 IDEBQ31 81.00
15/03/2012 Jun 2012 IDEBM2F 77.25 13/03/2012 Q2 2012 IDEBQ22 77.00
16/03/2012 Apr 2012 IDEBM2D 75.75 13/03/2012 Q32012 IDEBQ23 81.63
16/03/2012 May 2012 IDEBM2E 75.51 13/03/2012 Q42012 IDEBQ24 83.53
16/03/2012 Jun 2012 IDEBM2F 76.75 13/03/2012 Q12013 IDEBQ31 81.05
19/03/2012 Apr 2012 IDEBM2D 76.27 14/03/2012 Q2 2012 IDEBQ22 76.85
19/03/2012 May 2012 IDEBM2E 75.51 14/03/2012 Q32012 IDEBQ23 81.25
19/03/2012 Jun 2012 IDEBM2F 76.75 14/03/2012 Q42012 IDEBQ24 83.18
20/03/2012 Apr 2012 IDEBM2D 75.53 14/03/2012 Q12013 IDEBQ31 81.35
20/03/2012 May 2012 IDEBM2E 75.51 15/03/2012 Q2 2012 IDEBQ22 76.50
20/03/2012 Jun 2012 IDEBM2F 76.75 15/03/2012 Q32012 IDEBQ23 80.70
21/03/2012 Apr 2012 IDEBM2D 75.40 15/03/2012 Q42012 IDEBQ24 83.28
21/03/2012 May 2012 IDEBM2E 74.76 15/03/2012 Q12013 IDEBQ31 80.50
21/03/2012 Jun 2012 IDEBM2F 77.08 16/03/2012 Q2 2012 IDEBQ22 76.50
22/03/2012 Apr 2012 IDEBM2D 74.75 16/03/2012 Q32012 IDEBQ23 81.25
22/03/2012 May 2012 IDEBM2E 75.51 16/03/2012 Q42012 IDEBQ24 82.83
22/03/2012 Jun 2012 IDEBM2F 77.10 16/03/2012 Q12013 IDEBQ31 80.50
23/03/2012 Apr 2012 IDEBM2D 74.50 19/03/2012 Q2 2012 IDEBQ22 77.00
23/03/2012 May 2012 IDEBM2E 75.01 19/03/2012 Q32012 IDEBQ23 80.25
23/03/2012 Jun 2012 IDEBM2F 76.75 19/03/2012 Q42012 IDEBQ24 82.75
26/03/2012 Apr 2012 IDEBM2D 73.98 19/03/2012 Q12013 IDEBQ31 81.30
26/03/2012 May 2012 IDEBM2E 75.01 20/03/2012 Q2 2012 IDEBQ22 76.50
26/03/2012 Jun 2012 IDEBM2F 76.50 20/03/2012 Q32012 IDEBQ23 80.75
27/03/2012 Apr 2012 IDEBM2D 74.00 20/03/2012 Q42012 IDEBQ24 82.75
27/03/2012 May 2012 IDEBM2E 75.01 20/03/2012 Q12013 IDEBQ31 80.50
27/03/2012 Jun 2012 IDEBM2F 76.50 21/03/2012 Q2 2012 IDEBQ22 76.50
28/03/2012 Apr 2012 IDEBM2D 75.49 21/03/2012 Q32012 IDEBQ23 80.50
28/03/2012 May 2012 IDEBM2E 77.49 21/03/2012 Q42012 IDEBQ24 82.88
28/03/2012 Jun 2012 IDEBM2F 76.50 21/03/2012 Q12013 IDEBQ31 80.50
29/03/2012 Apr 2012 IDEBM2D 74.25 22/03/2012 Q2 2012 IDEBQ22 76.50
29/03/2012 May 2012 IDEBM2E 76.25 22/03/2012 Q32012 IDEBQ23 80.98
29/03/2012 Jun 2012 IDEBM2F 76.50 22/03/2012 Q42012 IDEBQ24 82.50
30/03/2012 Apr 2012 IDEBM2D 75.40 22/03/2012 Q12013 IDEBQ31 80.95
30/03/2012 May 2012 IDEBM2E 76.25 23/03/2012 Q2 2012 IDEBQ22 76.25
30/03/2012 Jun 2012 IDEBM2F 76.50 23/03/2012 Q32012 IDEBQ23 80.20
23/03/2012 Q42012 IDEBQ24 81.63
23/03/2012 Q12013 IDEBQ31 80.23
YEARLY FUTURES 26/03/2012 Q2 2012 IDEBQ22 76.00
26/03/2012 Q32012 IDEBQ23 80.13
DATE SERIES NAME SERIES CODE CLOSING_PRICE 26/03/2012 Q42012 IDEBQ24 82.50
01/03/2012 Y 2013 IDEBY3L 77.70 26/03/2012 Q12013 IDEBQ31 80.88
02/03/2012 Y 2013 IDEBY3L 77.30 27/03/2012 Q2 2012 IDEBQ22 76.00
05/03/2012 Y 2013 IDEBY3L 77.75 27/03/2012 Q32012 IDEBQ23 79.60
06/03/2012 Y 2013 IDEBY3L 77.50 27/03/2012 Q42012 IDEBQ24 82.50
07/03/2012 Y 2013 IDEBY3L 76.98 27/03/2012 Q12013 IDEBQ31 80.25
08/03/2012 Y 2013 IDEBY3L 78.95 28/03/2012 Q32012 IDEBQ23 80.75
09/03/2012 Y 2013 IDEBY3L 78.25 28/03/2012 Q42012 IDEBQ24 82.25
12/03/2012 Y 2013 IDEBY3L 78.00 28/03/2012 Q12013 IDEBQ31 79.45
13/03/2012 Y 2013 IDEBY3L 78.53 28/03/2012 Q2 2013 IDEBQ32 73.25
14/03/2012 Y 2013 IDEBY3L 77.83 29/03/2012 Q32012 IDEBQ23 80.25
15/03/2012 Y 2013 IDEBY3L 78.00 29/03/2012 Q42012 IDEBQ24 82.25
16/03/2012 Y 2013 IDEBY3L 78.50 29/03/2012 Q12013 IDEBQ31 80.00
19/03/2012 Y 2013 IDEBY3L 78.00 29/03/2012 Q2 2013 IDEBQ32 74.00
20/03/2012 Y 2013 IDEBY3L 77.75 30/03/2012 Q32012 IDEBQ23 80.25
21/03/2012 Y 2013 IDEBY3L 77.75 30/03/2012 Q42012 IDEBQ24 82.25
22/03/2012 Y 2013 IDEBY3L 77.75 30/03/2012 Q12013 IDEBQ31 80.00
23/03/2012 Y 2013 IDEBY3L 77.25 30/03/2012 Q2 2013 IDEBQ32 74.00
26/03/2012 Y 2013 IDEBY3L 76.55
27/03/2012 Y 2013 IDEBY3L 76.60
28/03/2012 Y 2013 IDEBY3L 76.40
29/03/2012 Y 2013 IDEBY3L 76.43
30/03/2012 Y 2013 IDEBY3L 77.00

Markets Analysis
Piazza Affari, 6 - 20123 Milano

T +39 02 72426.478 | Fax +39 02 8646.4323 «="— Borsa Italiana
—

e-mail: markets_analysis@borsaitaliana.it _—_—
www.borsaitaliana.it / London Stock Exchange Group

The publication of this document does not represent solicitation, by Borsa Italiana S.p.A., of public saving and is not to be considered as a recommendation by Borsa Italiana as to the suitabilty of the investment, if any, herein described
This document has not to be considered complete and it is meant for information and discussion purposes only. Borsa Italiana accepts no liability, arising, without limitation to the generality of the foregoing, from inaccuracies and/or mistakes, for decisions and/or actions taken by any party based on this documents.
Trademarks Borsa ltaliana and Borsa Italiana’s logo, IDEM, MOT, MTA, STAR, SeDeX, MIB, IDEX, Bt Club, Academy, MiniFIB, DDM, EuroMOT, Market Connect, NIS, Borsa Virtuale, ExtraMOT, MIV are owned by Borsa ltaliana S.p.A.

FTSE is a registered trademark of London Stock Exchange plc and The Financial Times Limited and is used by FTSE International Limited under licence.

London Stock Exchange, the coat of arms device and AIM are a registered trade mark of London Stock Exchange plc.

The above trademarks and any other trademark owned by the London Stock Exchange Group cannot be used without express written consent by the Company having the ownership of the same.

Borsa ltaliana S.p.A. and its subsidiaries are subject to direction and coordination of London Stock Exchange Group Holdings (Italy) Ltd - Italian branch.

© March 2012 Borsa ltaliana S.p.A.. Al rights reserved



