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LISTED MONTH AUM in MT JUNE 2022 JuLy 2022 JAN - UL 2022
END of MONTH  NEW LISTED eur m eur m Trades Turnover Trades Turnover Trades Turnover
30/06/2022 29/07/2022 eur m eurm eurm

ETF - DEVELOPED MARKET 440 12 41 764.61 44 384.32 154018 286497 132 075 2442.27 1222253 23 447.49
ETF - CORPORATE AND GOV BOND 404 o 40 777.19 42 861.45 132 882 233245 128 083 2870.41 974 871 19 250.56
ETF - EMERGING MARKETS 122 5 595093 605562 32 700 500.42 26875 371.06 268 658 3299.90
ETF - STYLE 119 o 5308.74 5672.48 21018 328.35 18 656 307.56 175077 2503.43
OTHERS 286 4 11 625.48 12 424.36 122705 1352.22 101 585 1003.57 1153 465 11588.84
ETC/ETN 307 o 7933.97 7 960.69 247 461 2243.60 225 066 1698.37 1991238 19 139.18
TOTAL 1678 17 113 360.92 119 358.92 710784 9 622.02 632 340 8 693.23 5 785 562 79 229.41

of which RFQ 411.67 638.04 4043.20

MOST TRADED IN THE MONTH BY TRADES AND RELATIVE SPREAD MOST TRADED IN THE MONTH BY TURNOVER AND RELATIVE SPREAD

Name Alphab ISIN TRADES SPREAD Name Alphab ISIN TURNOVER SPREAD
number % TOT 880 25000 € eurm % TOT 88O 25000 €
1 WISDOMTREE NATURAL GAS 3X DAILY SHORT 3NGS IE00B76BRD76 21906 3.5% 1.07% 1.27% 1 WISDOMTREE FTSE MIB 3X DAILY SHORT 3rrs IE00B873CW36 130 1.5% 0.14% 0.16%
2 WISDOMTREE NATURAL GAS 3X DAILY LEV 3NGL IE0BLRPRGIS 13917 2.2% 0.84% 0.90% 2 XTRACKERS II ESG EUR CORP B UCITS ETF XBAF LU0484968812 120 1.4% 0.13% 0.19%
3 WISDOMTREE FTSE MIB 3X DAILY SHORT s IE00B873CW36 11 200 1.8% 0.14% 0.16% 3 ISHARES EURO GOVT BOND 3-5YR UCITS ETF 1BGX IE00B1FZS681 18 1.4% 0.05% 0.05%
4 WISDOMTREE WTI CRUDE OIL 3X DAILY SHO 3018 IE0BMTM6C49 10 942 17% 0.39% 0.47% 4 ISHARES CORE MSCI WORLD UCITS ETF ACC SWDA IE00BALSY983 108 1.2% 0.05% 0.06%
5 WISDOMTREE EURO STOXX BANKS 3X DAILY LEV  3BAL IE00BLS09N40 8563 1.4% 0.34% 0.36% 5 XTRACKERS Il EUROZ GOVT 1-3 UCITS ETF X13E LU0290356871 104 1.2% 0.04% 0.04%
6 WISDOMTREE S&P 500 VIX 2.25X DAILY LEV VIXL IE0BLRPRHO6 7966 1.3% 0.54% 0.72% 6 WISDOMTREE WTI CRUDE OIL 2X DAILY LEV LoiL JE00BDD9Q840 102 1.2% 0.30% 0.39%
7 WISDOMTREE FTSE MIB 3X DAILY LEVERAGED 3L IE00BSNB3063 7321 1.2% 0.16% 0.16% 7 ISHARES € CORP BOND ESG UCITS ETF SUOE IE00BYZTVTS6 102 1.2% 0.11% 0.14%
8 LYXOR FTSEMIB DAL -2X XBR UCITS ETF ACC XBRMIB FRO010446666 6800 11% 0.09% 0.10%| | g ISHARES S&P 500 EUR HEDGED UCITS ETF ACC  IUSE IE00B3ZWOK18 92 11% 0.07% 0.08%
9 WISDOMTREE NATURAL GAS 2X DAILY LEV LNGA JE00BDD9QISE 6181 1.0% 0.47% 0.83% 9 XTRACKERS ESG EUR CORP B SH DU UCITS ETF  XZES LU2178481649 89 1.0% 0.15% 0.22%
0 ISHARES GLOBAL CLEAN ENERGY UCITS ETF INRG IE00BIXNHC34 6071 1.0% 0.17% 0.19%| | 10 WISDOMTREE NATURAL GAS 3X DAILY SHORT 3NGS IE00B76BRD76 88 1.0% 1.07% 1.27%

MOST TRADED IN THE YEAR BY TRADES AND RELATIVE SPREAD

MOST TRADED IN THE YEAR BY TURNOVER AND RELATIVE SPREAD

Name Alphab ISIN TRADES SPREAD Name Alphab ISIN TURNOVER SPREAD
number % TOT 880 25000 € eurm % TOT 88O 25000 €
1 WISDOMTREE NATURAL GAS 3X DAILY SHORT 3NGS IE00B76BRD76 137 228 2.4% 0.82% 0.98% 1 WISDOMTREE WTI CRUDE OIL 2X DAILY LEV LoiL. JE00BDD9QB40 1818 2.3% 0.28% 0.33%
2 WISDOMTREE FTSE MIB 3X DAILY SHORT 3mTs IE00B873CW36 85 331 1.5% 0.13% 0.14% 2 ISHARES CORE MSCI WORLD UCITS ETF ACC SWDA IE00BALSY983 1186 1.5% 0.05% 0.06%
3 WISDOMTREE NATURAL GAS 3X DAILY LEV 3NGL IEOOBLRPRGOS 83 871 1.4% 0.75% 0.81% 3 WISDOMTREE FTSE MIB 3X DAILY SHORT 3ITs IE00B873CW36 952 1.2% 0.13% 0.14%
4 WISDOMTREE S&P 500 VIX 2.25X DAILY LEV VIXL IE0BLRPRHO6 83 559 1.4% 0.60% 0.79% 4 LYXOR FTSEMIB DAI -2X XBR UCITS ETF ACC XBRMIB, FRO010446666 858 1.1% 0.09% 0.09%
5 WISDOMTREE WTI CRUDE OIL 3X DAILY SHO 3018 IE00BMTM6C49 73 544 1.3% 0.50% 0.59% 5 ISHARES CORE S&P 500 UCITS ETF USD ACC cssPx IE00B5BMRO87 844 1.1% 0.05% 0.05%
6 WISDOMTREE EURO STOXX BANKS 3X DAILY LEV  3BAL IE00BLS09N40 72 982 13% 0.31% 0.34%| | 6 ISHARES S&P 500 EUR HEDGED UCITS ETF ACC  IUSE IE00B3ZWOK18 839 11% 0.06% 0.07%
7 WISDOMTREE FTSE MIB 3X DAILY LEVERAGED Byl IE00BSNB3063 65 781 1.1% 0.14% 0.14% 7 ISHARES HIGH YLD CORP UCITS ETF DIST HYG IE00B66F4759 837 1.1% 0.11% 0.12%
8 WISDOMTREE WTI CRUDE OIL 2X DAILY LEV LoiL JE00BDDIQ840 64370 1.1% 0.28% 0.33% 8 WISDOMTREE NATURAL GAS 3X DAILY LEV 3NGL IE0BLRPRGIS 834 1.1% 0.75% 0.81%
9 LYXOR FTSEMIB DAI -2X XBR UCITS ETF ACC XBRMIB FRO010446666 61 961 1.1% 0.09% 0.09% 9 WISDOMTREE FTSE MIB 3X DAILY LEVERAGED 3L IE00BSNB3063 816 1.0% 0.14% 0.14%
10 WISDOMTREE PHYSICAL GOLD PHAU JE00B1VS3770 60 926 11% 0.04% 0.06%| | 10 LYXOR FTSEMIB DAI 2X LEV UCITS ETF DIST LEVMIB FR0010446658 780 1.0% 0.08% 0.09%
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SIZE OF TURNOVER JUNE 2022 JULY 2022
Trades Turnover eur m Trades

- 500 116 190 27.4 109 835
500 1000 76 868 55.2 66 386
1000 2 000 101 325 145.7 91 697
2 000 3 000 62 701 154.6 57 251
3 000 4000 40 605 140.7 37 842
4 000 5 000 34 020 154.1 33 048
5000 6 000 31 844 173.8 27 450
6 000 7 000 21747 140.8 17 771
7 000 8 000 16 859 126.7 15148
8 000 9 000 13929 118.1 12 464
9 000 10 000 15 565 148.5 13752
10 000 15 000 53120 636.3 43 665
15 000 20 000 26 850 472.1 23 266
20 000 25 000 17 691 395.1 15236
25 000 30 000 13 044 354.1 9744
30 000 35000 8167 263.7 7 294
35 000 40 000 6949 260.6 6 345
40 000 45 000 5819 247.1 5040
45 000 50 000 6012 286.3 5320
50 000 75 000 17 212 1021.3 13 702
75 000 100 000 8 806 764.5 6 392
100 000 125 000 4980 546.6 3980
125 000 150 000 2 466 339.5 2015
150 000 8 015 2649.1 7 697
TOTAL 710 784 9 622.0 632 340

Turnover eur m

25.7
48.6
132.5
140.7
132.3
149.7
150.1
114.9
113.7
105.7
131.6
528.0
410.6
339.7
266.0
234.4
237.9
214.1
253.8
821.4
555.8
433.7
278.5
2873.8

8 693.2

Trades

892 844
587 768
825677
526 231
332 109
304 070
254 611
172 643
150 983
121 243
133 258
431 556
236 120
157 744
106 881
67 985
58 619
48 976
49 393
136 103
69 021
40 443
19 464
61 820

5785562

YEAR 2022
% TOT Turnover eur m
15.4% 203.1
10.2% 433.2
14.3% 1183.0
9.1% 1294.4
5.7% 1153.3
5.3% 1377.7
4.4% 1388.6
3.0% 1116.6
2.6% 1131.2
2.1% 1030.0
2.3% 1272.6
7.5% 5179.2
4.1% 4139.9
2.7% 3511.4
1.8% 2908.4
1.2% 2195.2
1.0% 2199.0
0.8% 2076.0
0.9% 2 353.6
2.4% 8 145.6
1.2% 5992.0
0.7% 4437.8
0.3% 2672.4
1.1% 21835.3
79 229.4

% TOT

0.3%
0.5%
1.5%
1.6%
1.5%
1.7%
1.8%
1.4%
1.4%
1.3%
1.6%
6.5%
5.2%
4.4%
3.7%
2.8%
2.8%
2.6%
3.0%
10.3%
7.6%
5.6%
3.4%
27.6%

TRADING EVOLUTION
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SPREAD
BBO 5000 € 15000 € 25000 €
SPREAD % OBSER SPREAD % OBSER SPREAD % OBSER SPREAD % OBSER
ETF - DEVELOPED MARKET 0.12% 99.97% 0.13% 99.97% 0.13% 99.96% 0.14% 99.94%
EQUITY ITALY 0.11% 99.97% 0.11% 99.97% 0.11% 99.96% 0.12% 99.96%
EQUITY EUROPE - REGIONAL 0.11% 99.98% 0.12% 99.98% 0.12% 99.98% 0.12% 99.96%
EQUITY EUROPE - SINGLE COUNTRY 0.13% 99.98% 0.13% 99.98% 0.14% 99.97% 0.14% 99.94%
EQUITY WORLD 0.13% 99.97% 0.13% 99.96% 0.14% 99.95% 0.14% 99.89%
EQUITY NORTH AMERICA 0.12% 99.97% 0.12% 99.97% 0.13% 99.96% 0.14% 99.96%
EQUITY PACIFIC 0.18% 99.99% 0.18% 99.99% 0.19% 99.98% 0.20% 99.97%
EQUITY SHORT (DEVELOPED) 0.08% 99.95% 0.09% 99.95% 0.09% 99.95% 0.09% 99.94%
BUYWRITE - COVERED CALL 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
LEVERAGED LONG 0.13% 99.94% 0.13% 99.94% 0.13% 99.94% 0.13% 99.94%
LEVERAGED SHORT 0.12% 99.93% 0.13% 99.94% 0.13% 99.93% 0.13% 99.92%
PROTECTIVE PUT 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
ETF - EMERGING MARKETS 0.23% 99.98% 0.24% 99.96% 0.25% 99.94% 0.25% 99.89%
EQUITY EMERGING - AFRICA/MIDDLE EAST 0.95% 99.92% 0.91% 98.09% 0.87% 97.35% 0.87% 97.08%
EQUITY EMERGING - ASIA 0.28% 99.98% 0.29% 99.97% 0.30% 99.95% 0.31% 99.91%
EQUITY EMERGING - CENTRE/SOUTH AMERICA 0.41% 100.00% 0.42% 99.97% 0.43% 99.94% 0.45% 99.86%
EQUITY EMERGING - EAST EUROPE 0.54% 99.98% 0.56% 99.98% 0.59% 99.89% 0.62% 99.68%
EQUITY EMERGING - WORLD 0.18% 99.98% 0.18% 99.97% 0.19% 99.96% 0.19% 99.91%
EQUITY SHORT (EMERGING) 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
ETF - CORPORATE GOVERNMENT BONDS 0.17% 99.99% 0.17% 99.97% 0.19% 99.92% 0.19% 99.84%
INFLATION 0.24% 99.98% 0.26% 99.97% 0.27% 99.92% 0.27% 99.80%
LIQUIDITY 0.05% 99.98% 0.05% 99.97% 0.05% 99.94% 0.05% 99.92%
CORPORATE BOND - EURO 0.11% 100.00% 0.12% 100.00% 0.13% 99.99% 0.14% 99.98%
CORPORATE BOND - EX EURO 0.28% 100.00% 0.30% 100.00% 0.32% 99.98% 0.33% 99.97%
CORPORATE BOND - EMERGING 0.43% 100.00% 0.43% 99.99% 0.48% 99.97% 0.50% 99.87%
CORPORATE BOND - WORLD 0.25% 99.99% 0.26% 99.99% 0.32% 99.97% 0.35% 99.96%
CORPORATE BOND - HIGH YIELD 0.26% 99.98% 0.27% 99.97% 0.29% 99.93% 0.31% 99.88%
AGGREGATE BOND 0.30% 100.00% 0.31% 99.92% 0.33% 99.38% 0.35% 98.89%
BOND SHORT 0.17% 99.98% 0.17% 99.98% 0.17% 99.86% 0.18% 99.86%
BOND LEVERAGED LONG 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
BOND LEVERAGED SHORT 0.15% 99.98% 0.15% 99.98% 0.16% 99.96% 0.16% 99.96%
GOVERNMENT BONDS - EMERGING 0.28% 99.99% 0.29% 99.92% 0.32% 99.86% 0.33% 99.75%
GOVERNMENT BONDS - EURO 0.08% 99.99% 0.08% 99.98% 0.09% 99.95% 0.09% 99.87%
GOVERNMENT BONDS - ITALY 0.11% 99.99% 0.11% 99.98% 0.12% 99.97% 0.12% 99.97%
GOVERNMENT BONDS - WORLD 0.18% 99.99% 0.19% 99.95% 0.19% 99.84% 0.19% 99.70%
GOVERNMENT BONDS - EX EURO 0.13% 99.97% 0.13% 99.95% 0.14% 99.92% 0.14% 99.86%
ETF - STYLE 0.18% 99.99% 0.19% 99.98% 0.19% 99.97% 0.20% 99.94%
EQUITY STYLE (DEVELOPED) 0.18% 99.99% 0.19% 99.98% 0.19% 99.97% 0.20% 99.95%
EQUITY STYLE (EMERGING) 0.55% 100.00% 0.48% 99.55% 0.49% 99.41% 0.49% 98.89%
ETF - OTHERS 0.24% 99.98% 0.26% 99.95% 0.27% 99.85% 0.27% 99.67%
EQUITY SECTORS (DEVELOPED) 0.20% 99.99% 0.20% 99.99% 0.21% 99.98% 0.21% 99.97%
EQUITY SECTORS (EMERGING) 0.34% 99.98% 0.36% 99.97% 0.41% 99.77% 0.44% 99.02%
EQUITY THEMATIC 0.25% 99.98% 0.27% 99.93% 0.28% 99.84% 0.28% 99.68%
COMMODITIES 0.30% 99.97% 0.31% 99.96% 0.32% 99.95% 0.32% 99.92%
CREDIT INDICES 0.28% 99.99% 0.28% 99.99% 0.35% 99.99% 0.36% 99.99%
REAL ESTATE 0.18% 100.00% 0.19% 99.99% 0.20% 99.98% 0.20% 99.97%
LEVERAGED CREDIT INDICES 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
VOLATILITY INDICES 0.23% 99.98% 0.24% 99.98% 0.25% 99.96% 0.25% 99.87%
CURRENCIES INDICES 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
FLEXIBLE 0.49% 100.00% 0.53% 99.95% 0.56% 99.91% 0.58% 99.88%
MULTI ASSET 0.25% 99.99% 0.28% 99.98% 0.30% 98.43% 0.33% 95.79%
ETF 0.16% 99.98% 0.17% 99.97% 0.18% 99.93% 0.18% 99.87%

management) deposited in Monte Titoli.

Data obtained from 1 minute snapshots of the trading book (5 levels) during trading days of the relevant month.

% Obser: means the percentage of observations at which it would be possible to buy and sell simultaneously the relevant amount.

The average showed is the weighted average on AUM deposited in Monte Titoli is used: it's the average calculated taking into account the AUM (asset under

Market Spread: means the difference between bid and ask prices divided by the mid quote at which it was possible to buy and sell simultaneously the relevant amount.

News

ETF AUM €111.40bn (+4.41% vs July 2021).

ETFplus AUM reached €119.36bn (+3.97% vs July 2021).
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ESG INSTRUMENTS DAILY TURNOVER
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MOST TRADED ESG INSTRUMENTS IN THE MONTH BY TRADES AND RELATIVE SPREAD MOST TRADED ESG INSTRUMENTS IN THE MONTH BY TURNOVER AND RELATIVE SPREAD
Name Trading Code ISIN TRADES SPREAD Name Trading Code ISIN TURNOVER SPREAD
number % TOT 88O 25000 € eurm % TOT 880 25000 €

1 ISHARES GLOBAL CLEAN ENERGY UCITS ETF INRG TE0BIXNHC34 6071 7.7% 0.17% 0.19%| | 1 XTRACKERS II ESG EUR CORP B UCITS ETF XBAF LU0484968812 119.7 8.6% 0.13% 0.19%
2 VANECK SEMICONDUCTOR UCITS ETF SMH 1E00BMC38736 3727 4.7% 0.18% 0.20%| |2 ISHARES € CORP BOND ESG UCITS ETF SUOE IE00BYZTVTS6 1016 7.3% 0.11% 0.14%
3 LYXOR BARCL FLOATING EURO 0-7Y UCITS ETF FLOT LU1829218319 3331 4.2% 0.08% 0.13%| |3 XTRACKERS ESG EUR CORP B SH DU UCITS ETF XZES LU2178481649 88.6 6.4% 0.15% 0.22%
4 AMUNDI EURO CORP SRI 0-3 Y UCITS ETF D ECRP3 LU2037748774 2221 2.8% 0.10% 0.13%| | 4 AMUNDI EURO CORP SRI 0-3 Y UCITS ETF D ECRP3 LU2037748774 83.9 6.0% 0.10% 0.13%
5 L&G HYDROGEN ECONOMY UCITS ETF HTWO IE00BMYDM794 1913 2.4% 0.30% 0.38%| |5 ISHARES GLOBAL CLEAN ENERGY UCITS ETF INRG TE00B1XNHC34 58.4 4.2% 0.17% 0.19%

MOST TRADED ESG INSTRUMENTS IN THE YEAR BY TRADES AND RELATIVE SPREAD MOST TRADED ESG INSTRUMENTS IN THE YEAR BY TURNOVER AND RELATIVE SPREAD

Name Trading Code ISIN

1 ISHARES GLOBAL CLEAN ENERGY UCITS ETF INRG TE00B1XNHC34
2 L&G HYDROGEN ECONOMY UCITS ETF HTWO IE00BMYDM794
3 VANECK SEMICONDUCTOR UCITS ETF SMH IE00BMC38736
4 LBG BATTERY VALUE-CHAIN UCITS ETF BATT TE00BFOM2Z96
5 ISHARES AUTOMAT & ROBOTICS UCITS ETF ACC RBOT TE00BYZK4552

TRADES

number
55384
26 496
22712
20 503
19136

% TOT
8.0%
3.8%
3.3%
3.0%
2.8%

SPREAD Name Trading Code ISIN TURNOVER SPREAD

BBO 25000 € eurm % TOT BBO 25000 €
0.17% 0.19% 1 ISHARES GLOBAL CLEAN ENERGY UCITS ETF INRG IE00BIXNHC34 494.1 5.3% 0.17% 0.19%
0.30% 0.38%| | 2 VANECK SEMICONDUCTOR UCITS ETF SMH IE00BMC38736 300.3 3.2% 0.18% 0.20%
0.18% 0.20% 3 ISHARES MSCI USA SRI UCITS ETF USD ACC SUAS IE00BYVIRR92 275.9 3.0% 0.10% 0.10%
0.23% 0.26%| | 4 FRANKLIN LIBERTYQ EURO SH MAT UCITS ETF FLES IE00BFWXDY69 255.7 2.7% 0.05% 0.05%
0.15% 0.18% 5 AMUNDI EURO CORP SRI 0-3 Y UCITS ETF D ECRP3 LU2037748774 246.9 2.6% 0.10% 0.13%
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At the moment the instruments on ETFplus that can be classified as "Sustainable” are all ETFs.
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