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MAIN INDICATORS

LISTED MONTH AUM in MT JANUARY 2023 FEBRUARY 2023 JAN - FEB 2023
END of MONTH NEW LISTED eur m eur m Trades Turnover Trades Turnover Trades Turnover
31/01/2023 28/02/2023 eur m eur m eur m

ETF - DEVELOPED MARKET 569 4 47 299.92 46 747.96 151 411 2546.08 149 985 2801.76 301 3% 5347.84
ETF - CORPORATE AND GOV BOND 424 1 40 575.60 39791.06 122070 1916.97 130731 2007.66 252801 3924.63
ETF - EMERGING MARKETS 137 0 6639.37 6331.11 34 109 389.35 35459 399.65 69 568 789.01
ETF - STYLE - 0 - - - - - - - -
OTHERS 329 12 1177129 11733.12 103 783 853.17 106 156 890.67 209 939 1743.84
ETC/ETN 318 0 8385.47 8250.04 230 045 1752.76 220 724 1807.86 450 769 3560.62
TOTAL 1777 17 114 671.65 112 853.29 641418 7458.34 643 055 7 907.60 1284473 15 365.93
of which RFQ 702.40 895.64 1598.05

MOST TRADED IN THE MONTH BY TRADES AND RELATIVE SPREAD

MOST TRADED IN THE MONTH BY TURNOVER AND RELATIVE SPREAD

Name

Aphab.  ISIN TRADES SPREAD Name Aphsb.  ISIN TURNOVER SPREAD
number % TOT BBO 25000 € eur m % TOT BBO 25000 €
1 WISDOMTREE NATURAL GAS 3X DALY LEV 3neL IEQOBLRPRGOS 24920 3.9% 0.50% 0.59%| | 1 WISDOMTREE NATURAL GAS 3X DAILY SHORT 3nGs IE00B76ERD76 158 2.0% 0.55% 0.64%)
2 WISDOMTREE NATURAL GAS 3X DAILY SHORT 3nGs IE00B76ERD76 18737 2.9% 0.55% 0.64%| | 2 WISDOMTREE NASDAQ 100 3X DAILY LEVERAGED QqQ3 IEQOBLRPRLA2 134 17% 0.15% 0.15%)
3 WISDOMTREE WTI CRUDE OIL 3X DAILY SHO 3015 IEQOBMTMGCA9 9687 1.5% 0.25% 0.29%| | 3 WISDOMTREE WTI CRUDE OIL 3X DAILY SHO 3015 IEQ0BMTMECA9 126 16% 0.25% 0.29%)
4 WISDOMTREE WTI CRUDE OIL 3X DAILY L 301 IEQ0BMTMEB32 8865 4% 0.19% 0.22%| | 4 WISDOMTREE NATURAL GAS 3X DAILY LEV 3neL IEQOBLRPRGOS 13 1.4% 0.50% 0.59%)
5 WISDOMTREE FTSE MIB 3X DAILY SHORT 3ms 1E00B873CW36 8493 1.3% 0.11% 0.12%| | 5 ISHARES CORE MSCI WORLD UCITS ETF ACC SwoA 1E00BALSY983 109 1.4% 0.04% 0.04%)
6 WISDOMTREE NASDAQ 100 3X DAILY LEVERAGED QqQ3 IEQOBLRPRLA2 8087 1.3% 0.15% 0.15%| | 6 ISHARES MSCI WORLD EUR HDG UCITS ETF ACC woE 1E00B441G979 106 1.3% 0.06% 0.07%)
7 WISDOMTREE EURO STOXX BANKS 3X DAILY LEV 38AL IE00BLS09NA0 7433 1.2% 0.25% 0.27%| | 7 WISDOMTREE WTI CRUDE OIL 3X DAILY L 301 IEQ0BMTMEB32 9 12% 0.19% 0.22%)
8 WISDOMTREE FTSE MIB 3X DAILY LEVERAGED am IE00BENB3063 7195 1.1% 0.10% 0.11%| | g ISHARES S&P 500 EUR HEDGED UCITS ETF ACC se IE00B3ZWOK18 95 12% 0.04% 0.04%)
9SG ETC NATURAL GAS -3X DAILY SHT COLLAT Gas3s XS2425316473 6826 1.1% 1.18% 1.40%| | 9 CSIF MSCI WORLD ESG LEAD UCITS ETF EUR H WDESGE IEQ0BKKFT300 o1 11% 0.14% 0.13%)
10 ISHARES CORE MSCI WORLD UCITS ETF ACC SwoA 1E00BALSY983 6250 1.0% 0.04% 0.04%| | 10 WISDOMTREE NASDAQ 100 3X DAILY SHORT Qqes IEQOBLRPRI20 85 1.1% 0.16% 0.17%

MOST TRADED IN THE YEAR BY TRADES AND RELATIVE SPREAD MOST TRADED IN THE YEAR BY TURNOVER AND RELATIVE SPREAD

Name Alphab. 1SN TRADES SPREAD Name Alphab. 1SN TURNOVER SPREAD
number Tor 880 25000 € eurm % TOT 880 25000 €

1 WISDOMTREE NATURAL GAS 3X DAILY SHORT 3NGS IE00B76BRD76. 267 854 26% 0.61% 0.68%) 1 WISDOMTREE WTI CRUDE OIL 2X DAILY LEV LoiL JEOOBDDIQB40 2522 1.9% 0.16% 0.16%)
2 WISDOMTREE NATURAL GAS 3X DAILY LEV 3NGL IE00BLRPRG8 215 688 21% 0.60% 0.78%) 2 ISHARES CORE MSCI WORLD UCITS ETF ACC SWDA IE00B4L5Y983 1970 1.4% 0.05% 0.05%)
3 WISDOMTREE FTSE MIB 3X DAILY SHORT 31T 1E00B873CW36 153 835 1.5% 0.11% 0.12%) 3 WISDOMTREE NATURAL GAS 3X DAILY SHORT 3NGS IE00B76BRD76. 1846 1.4% 0.61% 0.68%)
4 WISDOMTREE WTI CRUDE OIL 3X DAILY SHO 3018 TE00BMTM6C49 152 035 1.5% 0.27% 0.37%) 4 ISHARES S&P 500 EUR HEDGED UCITS ETF ACC USE IE00B3ZWOK18 1605 1.2% 0.05% 0.05%)
5 WISDOMTREE EURO STOXX BANKS 3X DAILY LEV 3BAL IE00BLS09N40 123 597 1.2% 0.24% 0.26%| | 5 WISDOMTREE FTSE MIB 3X DAILY SHORT 31Ts 1E00B873CW36 1570 1.2% 0.11% 0.12%)
6 WISDOMTREE S&P 500 VIX 2.25X DAILY LEV VIXL IE00BLRPRHO6 122 672 1.2% 0.65% 0.88%) 6 ISHARES CORE S&P 500 UCITS ETF USD ACC CSSPX IE00BSBMRO87 1558 1.1% 0.04% 0.04%|
7 WISDOMTREE FTSE MIB 3X DAILY LEVERAGED 3ITL IE00BSNB3063 114 063 11% 0.11% 0.12%) 7 WISDOMTREE NATURAL GAS 3X DAILY LEV 3NGL IE00BLRPRGIS 1448 1.1% 0.60% 0.78%|
8 WISDOMTREE WTI CRUDE OIL 2X DAILY LEV LoiL JEO0BDDIQB40 109 463 1.1% 0.16% 0.16%) 8 ISHARES HIGH YLD CORP UCITS ETF DIST HYG 1E00B66F4759 1403 1.0% 0.10% 0.12%)
9 LYXOR FTSEMIB DAI -2X XBR UCITS ETF ACC XBRMIB, FRO010446666 109 094 1.1% 0.07% 0.07%) 9 WISDOMTREE NASDAQ 100 3X DAILY LEVERAGED QQQ3 TEOOBLRPRL42 1361 1.0% 0.17% 0.18%|
10 WISDOMTREE NASDAQ 100 3X DAILY LEVERAGED QQQ3 1EOOBLRPRL42 104 352 1.0% 0.17% 0.18%| |10 LYXOR FTSEMIB DAI -2X XBR UCITS ETF ACC XBRMIB, FRO010446666 1350 1.0% 0.07% 0.07%)
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ADING BY SIZE OF TURNOVER

SIZE OF TURNOVER JANUARY 2023 FEBRUARY 2023 YEAR 2023
Trades Turnover eur m Trades Turnover eur m Trades % TOT Turnover eur m % TOT
- 500 119 248 28.0 112 118 25.9 231 366 18.0% 53.9 0.4%
500 1000 77 459 56.2 74 543 54.0 152 002 11.8% 110.2 0.7%
1000 2000 95 073 136.7 95 326 137.9 190 399 14.8% 274.6 1.8%
2000 3 000 58 349 143.4 60 369 148.8 118 718 9.2% 292.2 1.9%
3 000 4 000 34 309 118.6 38 262 132.7 72571 5.6% 251.3 1.6%
4 000 5000 32 380 146.7 34 418 155.9 66 798 5.2% 302.6 2.0%
5000 6 000 29 040 158.5 27 286 148.9 56 326 4.4% 307.4 2.0%
6 000 7 000 18 242 118.0 18 785 121.5 37 027 2.9% 239.4 1.6%
7 000 8 000 14 875 111.8 15 141 114.0 30 016 2.3% 225.8 1.5%
8 000 9 000 12 943 109.8 14 153 119.6 27 096 2.1% 229.4 1.5%
9 000 10 000 12 534 119.4 12 908 122.8 25 442 2.0% 242.2 1.6%
10 000 15 000 41 626 497.0 39 405 472.5 81 031 6.3% 969.5 6.3%
15 000 20 000 22 000 384.9 23 056 405.9 45 056 3.5% 790.8 5.1%
20 000 25 000 13 385 296.5 14 500 321.1 27 885 2.2% 617.7 4.0%
25 000 30 000 9 255 252.1 9 156 249.8 18 411 1.4% 501.9 3.3%
30 000 35 000 6 515 210.6 6 561 2121 13 076 1.0% 422.7 2.8%
35 000 40 000 5521 207.4 5407 203.3 10 928 0.9% 410.7 2.7%
40 000 45 000 4863 206.6 5482 233.3 10 345 0.8% 439.9 2.9%
45 000 50 000 5132 244.3 5355 254.0 10 487 0.8% 498.3 3.2%
50 000 75 000 12 933 761.3 13 727 811.8 26 660 2.1% 1573.1 10.2%
75 000 100 000 5301 462.4 6223 540.3 11 524 0.9% 1002.7 6.5%
100 000 125 000 3096 339.0 3470 379.3 6 566 0.5% 718.3 4.7%
125 000 150 000 1830 250.9 1830 249.4 3660 0.3% 500.2 3.3%
150 000 7 000 5509 2098.3 5574 2292.8 11 083 0.9% 4 391.1 28.6%
TOTAL 641 418 7 458.3 643 055 7 907.6 1284 473 15 366
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PREA

SPREAD
BBO 5000 € 15000 € 25000 €
SPREAD % OBSER SPREAD % OBSER SPREAD % OBSER SPREAD % OBSER

ETF - DEVELOPED MARKET 0.10% 99.98% 0.10% 99.97% 0.11% 99.96% 0.11% 99.93%
EQUITY ITALY 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
EQUITY EUROPE - REGIONAL 0.10% 99.99% 0.10% 99.99% 0.10% 99.98% 0.11% 99.97%
EQUITY EUROPE - SINGLE COUNTRY 0.11% 99.97% 0.11% 99.97% 0.12% 99.96% 0.12% 99.90%
EQUITY WORLD 0.10% 99.98% 0.11% 99.97% 0.11% 99.94% 0.11% 99.88%
EQUITY NORTH AMERICA 0.09% 99.96% 0.10% 99.96% 0.10% 99.95% 0.10% 99.94%
EQUITY PACIFIC 0.15% 100.00% 0.15% 99.99% 0.16% 99.97% 0.16% 99.92%
EQUITY SHORT (DEVELOPED) 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
BUYWRITE - COVERED CALL 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
LEVERAGED LONG 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
LEVERAGED SHORT 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
PROTECTIVE PUT 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
ETF - EMERGING MARKETS 0.23% 99.98% 0.24% 99.97% 0.25% 99.90% 0.26% 99.75%
EQUITY EMERGING - AFRICA/MIDDLE EAST 0.60% 100.00% 0.61% 99.80% 0.63% 99.58% 0.65% 99.46%
EQUITY EMERGING - ASIA 0.29% 99.98% 0.30% 99.97% 0.32% 99.86% 0.33% 99.59%
EQUITY EMERGING - CENTRE/SOUTH AMERICA 0.42% 100.00% 0.44% 99.96% 0.46% 99.74% 0.48% 99.52%
EQUITY EMERGING - EAST EUROPE 0.65% 99.68% 0.70% 99.67% 0.73% 99.60% 0.75% 99.34%
EQUITY EMERGING - WORLD 0.17% 99.98% 0.17% 99.97% 0.19% 99.94% 0.20% 99.88%
EQUITY SHORT (EMERGING) 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
ETF - CORPORATE GOVERNMENT BONDS 0.14% 99.99% 0.14% 99.98% 0.15% 99.96% 0.16% 99.90%
INFLATION 0.16% 99.97% 0.17% 99.97% 0.18% 99.95% 0.18% 99.91%
LIQUIDITY 0.03% 100.00% 0.04% 100.00% 0.04% 99.99% 0.04% 99.95%
CORPORATE BOND - EURO 0.09% 99.99% 0.09% 99.99% 0.10% 99.99% 0.10% 99.98%
CORPORATE BOND - EX EURO 0.25% 99.99% 0.27% 99.98% 0.29% 99.96% 0.30% 99.83%
CORPORATE BOND - EMERGING 0.31% 100.00% 0.32% 100.00% 0.37% 99.90% 0.39% 99.74%
CORPORATE BOND - WORLD 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
CORPORATE BOND - HIGH YIELD 0.18% 100.00% 0.20% 99.99% 0.21% 99.98% 0.22% 99.89%
AGGREGATE BOND 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
BOND SHORT 0.15% 99.97% 0.15% 99.98% 0.16% 99.97% 0.16% 99.96%
BOND LEVERAGED LONG 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
BOND LEVERAGED SHORT 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
GOVERNMENT BONDS - EMERGING 0.23% 99.99% 0.23% 99.97% 0.25% 99.88% 0.27% 99.68%
GOVERNMENT BONDS - EURO 0.07% 99.99% 0.07% 99.98% 0.07% 99.97% 0.08% 99.96%
GOVERNMENT BONDS - ITALY 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
GOVERNMENT BONDS - WORLD 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
GOVERNMENT BONDS - EX EURO 0.13% 99.99% 0.14% 99.98% 0.15% 99.95% 0.15% 99.91%
ETF - STYLE 0.22% 100.00% 0.22% 100.00% 0.22% 100.00% 0.26% 99.99%
EQUITY STYLE (DEVELOPED) 0.22% 100.00% 0.22% 100.00% 0.22% 100.00% 0.26% 99.99%
EQUITY STYLE (EMERGING) 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
ETF - OTHERS 0.20% 99.97% 0.21% 99.96% 0.23% 99.76% 0.23% 99.50%
EQUITY SECTORS (DEVELOPED) 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
EQUITY SECTORS (EMERGING) 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
EQUITY THEMATIC 0.22% 99.97% 0.24% 99.94% 0.25% 99.63% 0.26% 99.24%
COMMODITIES 0.23% 99.99% 0.24% 99.97% 0.24% 99.96% 0.25% 99.91%
CREDIT INDICES 0.22% 100.00% 0.22% 100.00% 0.29% 100.00% 0.31% 99.99%
REAL ESTATE 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
LEVERAGED CREDIT INDICES 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
VOLATILITY INDICES 0.25% 99.98% 0.26% 99.98% 0.28% 99.80% 0.29% 99.02%
CURRENCIES INDICES 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
FLEXIBLE 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00% 0.00%
MULTI ASSET 0.24% 100.00% 0.26% 99.99% 0.29% 99.79% 0.32% 99.16%
ETF 0.13% 99.98% 0.14% 99.97% 0.15% 99.93% 0.15% 99.86%
Data obtained from 1 minute snapshots of the trading book (5 levels) during trading days of the relevant month.
Market Spread: means the difference between bid and ask prices divided by the mid quote at which it was possible to buy and sell simultaneously the relevant amount.
% Obser: means the percentage of observations at which it would be possible to buy and sell simultaneously the relevant amount.
The average showed is the weighted average on AUM deposited in Monte Titoli is used: it's the average calculated taking into account the AUM (asset under
management) deposited in Monte Titoli.

News

ETFplus AUM reached €112.853bn (-6,71% vs February 2022).

ETF AUM €104.603bn (-7.60% vs February 2022).
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ESG INSTRUMENTS DAILY TURNOVER
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MOST TRADED ESG INSTRUMENTS IN THE MONTH BY TRADES AND RELATIVE SPREAD MOST TRADED ESG INSTRUMENTS IN THE MONTH BY TURNOVER AND RELATIVE SPREAD

@
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N
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Name Trading Code 1SIN TRADES SPREAD Name Trading Code 1SIN TURNOVER SPREAD
number % TOT BBO 25000 € eurm % TOT BBO 25000 €
1 ISHARES GLOBAL CLEAN ENERGY UCITS ETF INRG IEQ0BIXNHC34 6128 6.0% 0.10% 0.11%| | 1 ISHARES GLOBAL CLEAN ENERGY UCITS ETF INRG IE00B1XNHC34 68.7 5.2% 0.10% 0.11%]
2 VANECK SEMICONDUCTOR UCITS ETF SMH IE00BMC38736 4742 5.0% 0.16% 0.17%| | 2 VANECK SEMICONDUCTOR UCITS ETF SMH 1E00BMC38736 54.7 4.4% 0.16% 0.17%]
3 L&G BATTERY VALUE-CHAIN UCITS ETF BATT 1E00BFOM2Z96 2324 2.6% 0.19% 0.21%)| |3 L&G BATTERY VALUE-CHAIN UCITS ETF BATT 1E00BFOM2Z96 13.0 1.1% 0.19% 0.21%]
4 WISDOMTREE ARTIF INTEL UCITS ETF USD ACC WTAI TE00BDVPNG13 2313 2.6% 0.15% 0.16%| |4 WISDOMTREE ARTIF INTEL UCITS ETF USD ACC WTAI TE00BDVPNG13 16.5 1.4% 0.15% 0.16%]
5 WISDOMTREE CLOUD COMPUT UCITS ETF USD A wcLD IE00BIGWQN72 2080 2.4% 0.26% 0.30%| |5 WISDOMTREE CLOUD COMPUT UCITS ETF USD A WCLD IE00BIGWQN72 13.3 1.2% 0.26% 0.30%]

MOST TRADED ESG INSTRUMENTS IN THE YEAR BY TRADES AND RELATIVE SPREAD MOST TRADED ESG INSTRUMENTS IN THE YEAR BY TURNOVER AND RELATIVE SPREAD

Name Trading Code ISIN TRADES SPREAD Name Trading Code ISIN TURNOVER SPREAD
number % TOT BBO 25000 € eurm % TOT 0 25000 €
1 ISHARES GLOBAL CLEAN ENERGY UCITS ETF INRG IEQ0BIXNHC34 12745 6.3% 0.10% 0.11%| | 1 ISHARES GLOBAL CLEAN ENERGY UCITS ETF INRG IE00B1XNHC34 134.7 5.5% 0.10% 0.11%]
2 VANECK SEMICONDUCTOR UCITS ETF SMH IE00BMC38736 9003 4.8% 0.16% 0.17%| | 2 VANECK SEMICONDUCTOR UCITS ETF SMH 1E00BMC38736 108.0 4.6% 0.16% 0.17%]
3 FRANKLIN EURO SHORT MATURITY UCITS ETF FLES IEQ0BFWXDY69 4687 2.6% 0.03% 0.03%| |3 CSIF MSCI WORLD ESG LEAD UCITS ETF EUR H WDESGE IE00BKKFT300 91.2 4.1% 0.14% 0.13%]
4 AMUNDI EURO CORP SRI 0-3 Y UCITS ETF D ECRP3 LU2037748774 4335 2.5% 0.08% 0.10%| |4 FRANKLIN EURO SHORT MATURITY UCITS ETF FLES TE00BFWXDY69 88.3 4.1% 0.03% 0.03%]
5 WISDOMTREE CLOUD COMPUT UCITS ETF USD A wcLD IE00BIGWQN72 3992 2.3% 0.26% 0.30%| | 5 ISHARES MSCI USA SRI UCITS ETF USD ACC SUAS IE0OBYVIRR92 83.1 4.1% 0.07% 0.08%|

ESG INSTRUMENTS AUM BY ASSET CLASS ESG INSTRUMENTS NET INFLOW
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At the moment the instruments on ETFplus that can be classified as “Sustainable” are all ETFs.

Markets Analysis
Piazza degli :;ari 6 - 20123 Milano This publication is for information purposes only and is not a recommendation to engage in investment activities.
T +39 02 724261 . | Fax +39 02 8646.4323 This publication is provided “as is” without representation or warranty of any kind. Whilst all reasonable care has

been taken to ensure the accuracy of the content, Eurcnext does not guarantee its accuracy or completeness.
Euronext will not be held liable for any loss or damages of any nature ensuing from using, trusting or acting on
information provided. Mo information set out or referred to in this publication shall form the basis of any contract.
The creation of rights and obligations in respect of financial products that are traded on the exchanges operated
by Euronext’s subsidiaries shall depend solely on the applicable rules of the market operator. All proprietary
rights and interest in or connected with this publication shall vest in Eurcnext. Mo part of it may be redistributed
or reproduced in any form without the prior written permission of Euronext. Euronext disclaims any duty to
update this information. Euronext refers to Euronext N.V. and its affiliates. Information regarding trademarks

| and intellectual property rights of Euronext is located at www.euronext.comy/terms-use.
EURONEXT

e-mail: markets_analysis@euronext.com
www.borsaitaliana.it

@ 2023 Euronext N.V. - All rights reserved



